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. e e PblHOK akuum

AeHb, % Hen., % Ha MUpPOBbIX pblHKax HeAesia Hadanacb CO CHUMXEHUS UMHAEKCOB B
MMBE 1507.10  0.42% -0.55% A3uM Nocne HeOXUAAHHOro BO3BpalleHUs AMOHUM B peLeccuio.
EBponeiickne MHAEKCbl C yTpa TaKXe CHMXalMCb, HO MO3Xe

PTC 1004.13 0.37% -3.96%
HacTpoeHnsa ynaydwuamcbe Ha doHe BbiCcTynneHus M.[paruy,
MSCI Russia 549.18  0.22% -4.32% OTMEeTUBLUEro roToBHOCTb ELIB B cliydyae OTCYyTCTBUS YCKOpPeEHUs
MSCI EM 985.88 -0.50% -1.18% MHDAALMK BbiIKyNaTb CPeaun NMpoymMx akTUBOB M rocobnurauymum. FT-
. o _ .
&P 500 204132 0.07%  0.15% SEurofirst300 (+0,51%) oTTONKHYNCSH BBEPX OT 200-aHeBHON EMA,
onepexawLwmMn TeMnamm pocaun nepndepuinHblie pbiHKK.
DIl 17647.75 0.07%  0.19%
FTSE 100 6671.97 0.26%  0.92% B CLA cHuswunicsa NASDAQ Com posite ('0,370/0), Ho DIIA
(+0,07%) n S&P500 (+0,07%) ocTatoTCcs B KOHCONMAAUMM OKOJO
DAX 30 9306.35 0.58% -0.49%
ncTopuyeckmnx sepinH, S&P500 06HOBM MaKCMMYM MO 3aKpbITULO.
NIKKEI 225 16973.80 -2.96% 1.15% OkTa6pbCKkMe JaHHble O MNPOMMNPOM3BOACTBE OKasasUCb XyXe
SSE Composite (09:00 MCK)  2454.77 -0.78%  -0.60% NMporHo30s, 3acuKcnMposas cHMxeHune (-0,1% m/m).
VIX 13.99 5.11% 10.42% Pa3zBuBalowWMecs pbIHKM B CpefHeM CHwxanucb, uHaekc MSCI

EM (-0,5%) Ha MnHumyme 3a Hegento. CerogHa B A3mn AnHaMuka
pa3HoHanpasseHHas, cHuxatTca Kutan u ToHkoHr (Shanghai
3akp.  Mam. Nam. Composite n Hang Seng no -0,9%), Ho pacTteT Kopes (KOSPI
+1,2%). HedTb Brent Buepa otcTynana ao 78 ponn./6app., HO
TecTMpoBaTb JIOKaNAbHbI MUHUMYM He Mnowia, U C yTpa Topryercs

AeHb, 6.n. Hea., 6.0.

UST 2 YTM, % 0.51 0.00 -2.70 okoso 79.
UST 10 YTM, % 2.34 2.00  -1.90 NHaekc MMBB BYepa Ha cTapTe TOproB yaep)ascs Bbiwe 1500
UST 10 - TIPS 10, 6.n. 0.48 5.10 5.00 MYHKTOB, @ C MOJYAHS KOHCONMMAMPOBANICS HECKOJSIbKO Bbllle, B
iTraxx Crossover Europe 5Y, 6.1, 355.49 068 96 AnanasoHe 1505 - 1510 nyHkToB. CeroaHs 0XnAaEM NPoA0IKEHNSA
cnabonoBbllWaTeNbHOM AMHAMUKKM uHAekca MMBB Ha doHe
Russia 30 YTM, % 5.30 7.59 2974 HaMeTUBLUENCA NOKaNbHOM CTabunusaumm LeH Ha HedTb 1 pybnsa u
Russia 5Y CDS, 6.n. 302.38 7.91  32.89 pa3HOHarnpaB/eHHON AMHAMUKN BHELWHUX POHAOBbIX PbIHKOB.
Libor 3m USD, % 0.23 0.00 -0.05
Libor 12m USD, % 0.56  -0.30  -0.30
USD/RUB NDF 3m, % 11.88 -14.00 12.00
USD/RUB NDF 12m, % 11.22 -3.00 40.00 ~
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AeHb, % Hea., %
HedTb Brent, USD/6app. (ICE) 79.31 -0.13% -3.68%
HedTb WTI, USD/6app. (NYMEX) 75.64 -0.24% -2.27%
HaT. ras, USD/min BTU (ICE) 4.34 7.99%  2.02%
3onoto, USD/yHu. (CME) 1186.24 -0.14% 3.14%
cepebpo, USD/yHu. (CME) 16.10 -0.98% 3.40%
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MakpoaKoOHOMMYeckasa CTaTUCTUKA
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BB npeaBapwuT. kB/KB, % (GDP q/q P)

BBMN npeaBapuT. r/r, % (GDP y/y P)

ToproBbiit 6anaHc, mnpa. espo (Trade balance)

WNHpeKc Npouss. akTMBHOCTM B Hbto-Mopke (New York Fed Manufacturing)
3arpyska npousBoAcTB. MowHocTenn, % (Capacity utilization)

Mpom. nponssoacTBo M/M, % (Industrial production m/m)

MHaekc notpebut. ueH M/m, % (CPI m/m)

MHaekc notpebut. ueH r/r, % (CPI y/y)

MHAeKC LeH npon3BoAnT. M/M, % (PPI output m/m)

M HAeKC LeH npon3BoaunT. r/r, % (PPI outputy/y)

MHAekc ueH npon3BoAnT. 6a3oBbii M/M, % (PPI core output m/m)

MHaekc ueH npon3BoAnT. 6a3oBbIii r/r, % (PPI core output y/y)

M HAEKC LeH Npon3BOAUT. Ha G akTopbl Nponss-sa M/M, % (PPI input m/m)
M HAeKC LeH npou3BOANT. Ha G akTopbl Npouss-Ba r/r, % (PPI input y/y)

M HAeKC 3KOH. oxugaHuit ZEW (ZEW Survey - economic sentiment)
MHaekc Tekywux ycnosuit ZEW (ZEW Survey - current conditions)
Po3HuuHble npogaxu cetn ICSC Hea/Hen, % (ICSC chain store sales w/w)
Po3HuuHbie npogaxu cetn ICSC r/r, % (ICSC chain store sales y/y)
Redbook: po3HuuHbie npogaxu m/M, % (Redbook m/m)

Redbook: po3HuuHble npogaxwu r/r, % (Redbook y/y)

YucTble nokynku amep. /6 Hepesuna., $ mnpa. (Net long-term TIC flows)
MHaekc notpeb. ueH 3a 1/2 mec. m/M, % (IPCA-15 - Extended National CPI m/m)
YpoBeHb 6e3paboTuubl, % (Unemployment rate)

Pa3pelweHuns Ha cTpouTenbCcTBO, MiH. (Building permits)

Pa3peweHuns Ha cTpoutenbcteo M/M, % (Building permits m/m)

HoBoe cTponTtenscTBo, MNH. (Housing starts)

HoBoe cTpoutenscteo M/M, % (Housing starts m/m)

3anacbl HedTu: Hea/Hen, MnH. 6app. (EIA weekly crude stocks)

3anacbl 6eH3uHa: Hea/Hen, MaH. 6app. (EIA weekly gasoline stocks)
3anachl gucTunn.: Hea/Hea, MnH. 6app. (EIA weekly dist stocks)

3anacbl HedTn B KywuHre: Hea/Hea, MaH. 6app. (EIA weekly crude Cushing)

Toprosblii 6anaHc, mapa. neH (Trade balance total)

O6bvem akcnopTa r/r, % (Exports y/y)

O6vem umnoprta r/r, % (Imports y/y)

WHaekc ueH nponssoamnt. M/M, % (Producer prices m/m)

WHpekc ueH nponsBoauT. r/r, % (Producer prices y/y)

WHaeKkc AenoBO akTUBHOCTW B npoM. npeaBapuT. (PMI Manufacturing A)
WHAeKkc penoBoit akTuBHOCTH B cepe ycnyr npeasaput. (PMI Services A)
WHAekc penoBoi akTMBHOCTH B npoM. npeasaput. (PMI Manufacturing A)
WNHAaeKC pnenoBoi akTMBHOCTK B cepe ycnyr npeasaput. (PMI Services A)
WHaekc aenoBoi akTuBHOCTK B npoM. npeasaput. (PMI Manufacturing A)
WHpeKkc penoBoi akTUBHOCTK B cepe ycnyr npeasaput. (PMI Services A)
WHaekc aenoBoi akTMBHOCTU KOMMNO3WUTH. npeaBapuT. (PMI Composite A)
Po3. npogaxu M/M, % (Retail sales m/m)

Po3. npogaxu r/r, % (Retail sales y/y)

WHaekc notpeb. ueH M/M, % (CPI m/m)

WHaekc notpeb. ueH r/r, % (CPIy/y)

WHaekc notpeb. ueH 6e3 npoaos./aHep. M/M, % (CPI ex food / energy m/m)
MHaekc notpeb. ueH 6e3 nponos./aHep. r/r, % (CPI ex food / energy y/y)
MepBuunas 6e3pabotuua, Toic. (Initial jobless claims)

Onswascs 6e3paboTtuua, MaH. (Continuing claims)

OnToBble npogaxwu M/M, % (Wholesale trade m/m)

MHaekc onepex. MHAMKaTopoB M/M, % (Leading indicators m/m)

Mpoaaxv Ha BTOPUYHOM pbIHKe Xunbsi, MAH. (Existing home sales)
Mpoaaxu Ha BTOPUYHOM pbiHKe Xunbs M/M, % (Existing home sales m/m)
3anachl rasa: Hea/Hea, mapa. ky6. @ (EIA weekly natural gas)
MexayHapoaH. pesepBbl, $ Mnpa. (Central Bank reserves)
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YnpasneHue aUanHra
npsiMoit +7 (812) 329 81 98

A3yraes PoMmaH no6. 1032
HayanbHUK ynpaBneHus r.dzugaev@bfa.ru
AHanuTU4YecKnn otaen research@bfa.ru
MouceeB Anekcen no6. 1286
HayanbHUK oTAena a.moiseev@bfa.ru
XXpaHoB AMutpuin nob6. 1241
BeAYLWWNIA aHaNNTUK d.zhdanov@bfa.ru
HoBo)xunos fikos nob. 1222
aHaNUTUK j.novozhilov@bfa.ru
MpyaHukosa JlroaMuna no6. 1154
crneymanncT no MHaHCOBOMY |.prudnikova@bfa.ru
MoAEeTMPOBaHNIO

OTaen npoaax

npsamon +7 (812) 326 93 61
Knpko KoHcTaHTUH k.kirko@bfa.ru
HavanbHUK oTAeNa

OTaen pbIHKOB aKUMi npsiMoit +7 (812) 329 81 92

Heaymos AAMuTpuii £06. 1092
HavyanbHWUK oTAena d.nedumov@bfa.ru

OTaen ToBapHbIX PbIHKOB
npsimon +7 (812) 329 81 98

HapopoBbiii PomaH nob. 1144
HavanbHWK oTAena r.narodovyy@bfa.ru

OTpen aAnnepcKkunx onepauuﬁ

Bo3HbIN Anekcen no6. 1010
HayanbHuK oTaena a.voznyi@bfa.ru
LWnpokoB CtaHucnas no6. 1053
rnaBHbIM cneynanucT s.shirokov@bfa.ru

OTAen AeHEeXXHOro u BaJIloTHOro pbiHKOB

OneitHuk NaBen no6. 1098
HavanbHUK OoTAeNa p.oleynik@bfa.ru

HacTtoswnn A[oKyMeHT noAroToBneH aHanutudeckmm otaenoMm OAO «BaHk B®A» M HOCUT WUCKNOYUTENBHO WHMOPMALMOHHBIN
xapaktep. Bce oOueHKM M MHeHMs, BblCKa3aHHble B OTYeTe, NpeACTaBAslT cOboW He3aBUCMMOE CYXAEHWe aHalMTUKOB Ha AaTy
BbIx0oAa OT4yeTa. Bo3HarpaxaeHvne aBTOPOB OTYETa HW MNpPSMbIM, HU KOCBEHHbIM 006pa3oM He yBSf3aHO C MpeACTaB/e€HHbIMU B
oTyeTe TOukamu 3peHusa. OAO «baHk B®A» ocTaBnseT 3a coboW MpPaBO W3MEHSTb BbIiCKa3aHHbIE OLEHKW W MHeHust B stoboe
BpeMs 6e3 npeaBapuTenbHOro yBeaomneHus. MHdopMmaums, coaepxallascs B OoTyeTe, MosydyeHa M3 UCTOYHWKOB, MpU3HaBaeMbIX
HaMW [AOCTOBEPHbIMM, OAHAKO He CyLleCTBYyeT HWKaKMX rapaHTUMin, 4YTO YyKasaHHas WHdopMauus SBASETCH MNOMHOM U TOYHOW,
N, COOTBETCTBEHHO, OHa He A0/KHa paccMaTpuBaTbCA Kak MonHas v ToyHas. Mbl octaBnsem 3a cobovi npaBo He OOHOBNATH
WH(OPMaLMI0O Ha OCHOBE HOBbIX AaHHbIX SIM60 MONHOCTbIO OTKa3aTbCa OT ee ocseweHusi. OAO «BbaHk B®A» n ero coTpyaHUKM
MOryT MHBECTMPOBATb, BbICTYNaTb MapKeT-MeNKepoM WAW COBepLlaTb WHble CAENKW B KayecTBe MpuHUMMana C WHBECTULMOHHbBIMU
WHCTPYMEHTaMK1, YNOMSAHYTbIMM B Hactoswem otyeTe. OAO «baHk BOA» NpoBOAUT BHYTPEHHIOK MOMUTUKY, HaMpaBfE€HHYK Ha
npefoTBpalleHne noTeHuManbHbiXx KOHMAMKTOB MHTepecoB. OAO «baHk B®A» n ero COTPyAHUMKM HE HecyT OTBETCTBEHHOCTM
3@ NMpsAMOM WAW KOCBEHHbIV yllepb, HacTynuBLUMIK B pe3ynbTaTe WMCMNOAb30BaHMS HacTosiweh nybnvkauuum unm ee copepXxaHus.

© OTKpbITOE akunoHepHoe obuiecTBo «baHk BOA»



