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PbIHOK akL WM

B naTtHuuy, 24 aHBaps, nHaexkc MMBB co cTapTa TOpPros CHuxarsncs,
O[lHaKO y>Xe B parioHe 1485 nyHKTOB, Ha YypOBHE MMHUMYMa Ha4vana

MMBB 1494,58 -0,15%  0,52%

oTC T p—_— HeAenn, OH Hallen NOoKasjbHbI YPOBEHb MOALEPXKW W HUXE He
nowen. IHeM nHAeKC oTCKakmean Ao 1497 NyHKTOB, a Ha 3aKpbiTue

MSCI Russia 735,94 -1,88% -2,66% cocTaBun 1494 58 (_0 150/0)

I I -

MSCI EM 949,90 -1,46% -2,30% HekoTopble 6yMarn npogo/xanm PpoCT Ha KOpnopaTUBHbIX

S&P 500 1790,29 -2,09% -2,63% mnu otpacnesbix uaesax (Cuctema, pap Pycana, WHTepPAO).
N3 Hambonee nukBMAHbIX 6yMar B «nawce» o06bluka m npedbl

DII 15879,11 -1,96% -3,52% CypryTHedTerasa, npedbl TpaHcHedTHn, TA3MPOM.

FTSE 100 6663,74 -1,62% -2,42% BnpoueM, cpaBHUTEenbHas YCTOMYMBOCTbL MWHAekca MMBBE Bo

DAX 30 9392,02 -2,48% -3,60% MHOroM O06bsiCHAETCS MNpPOoAOIXKMBLIMMCA ocnabneHunem pybns.

NIKKEI 225 1539156 -1,04% -2,18% Jonnaposbliit nHaekc PTC Bbirnsgen ropasno Xyxe, AHEM OH
npobun sHBaApCKMA MUHMMYM, @ 3aKpblICS NMPUMEPHO Ha YPOBHE

SSE Composite (09:00 MCK) 2040,29 -0,69% 2,46% neKaprCKoro (1364,11 I'IYHKTOB, _1,270/0).

VIX 18,14 31,74% 4>82% Ha BHelHMX pbiHKax pacnpoiaxu ycununucb Kak B EBpone (FTS-
Eurofirst300 -2,35%, 13 HauMoHanbHbIX MHAEKCOB B ayTcanaepax
ncnaHckui IBEX, -3,64%), Tak n B CLUA, roe oCHOBHblE MHAEKCHI
B TeYeHWe Cceccun BcCe rNnybxe yxXoAunm Ha oTpuuaTeNnbHYto

UST 2 YTM, % 0,35 -1,20 -3,10
TEPPUTOPUIO U B UTOFE JOCTUIIN ABYXMNPOLEHTHOIO CHUXEHUS.

UST 10 YTM, % 2,74 -3,90 -9,20
B noHeAenbHUK C yTpa COXpaHAaeTCcs AaBNeHne Ha pa3BuBaroLwmecs

UST 10 - TIPS 10, 6.n. 0,54 ~5,40 ~4,20 PbIHKM M Ha PUCKOBble aKTWBbl B LiesIoM, hOHAOBbIE MHAEKCH B

iTraxx Crossover Europe A3nn TepsawT A0 3% (Jakarta Composite), kutainckmii Shanghai

5Y, 6.n. 294,72 1,84 16,06 Composite B «MuHyce» Ha 0,7%. BrnpoyeMm, oT4acTu 3TO MOXET

Russia 30 YTM, % 414 9,17 17,02 6bITb OTbIrpbiBaHMEM MNATHUYHOrO cHuxeHus B CLUA. Cenvac xe

. dbroyepc Ha S&P500 nbiTaeTcs OTCKOYUTbL M HE WUCKJIOYEHO, YTO

Russia 5Y CDS, 6.1. 175,78 560 11,55 HauMHas C eBPOMNENCKOM CeCcCUM AMHAMMKA BHELIHUX PbIHKOB

Libor 3m USD, % 0,24 -0,33 -0,13 MOXET CTaTb MeHee ApaMaTU4YHOMN.

Libor 12m USD, % 0,57 -0,04 0,00 PoccuMcKUiA pbIHOK HauyHeT AeHb CHMXeHueM, nHaekc PTC moxeTt

USD/RUB NDF 3m, % 6,57 12,00 15,00 NpobuTb BbILEYNOMAHYTbIA AeKabpbCKUA MUHUMYM, UYTO Aasiblie
YXYOWNT TeXHUYECKY KapTuHy, uHaekc MMBBE cHoBa MoxeT

USD/RUB NDF 12m, % 6,45 0,00 12,00 BbIrA4eTb Heckonbko nydwe. CywecTBEHHOro W3MEHEeHUs

RUB overnight, % 5,65 0,00 0,00 BHELLUHEN KOHBIOHKTYPbl TPYAHO XAaTb A0 CepeauHbl Hepenwu,
Korga CTaHyT M3BeCTHbl utoru 3aceganusa ®PC (cpepa) v BaxHas

Mosprime 3m, % 7,00 0,00 -2,00 ctatucTtuka ns CLUA n Kutasa (uetBepr).

JHeBHOW rpadumk nHaekca MMBB

USD/RUB UB 34,03 0,49% 1,89% 1550

EUR/RUB UBb 46,11 0,42% 1,35%

kop3uHa (EUR+USD)/RUB 40,24 1,16% 3,38%

USD Index 80,54  0,02%  -1,01%

EUR/USD 1,37 -0,14% 1,00% 1500 ¢

USD/IPY 102,28 -0,94% -1,93%

GBP/USD 1,65 -0,93% 0,37%

AUD/USD 0,87 -0,98% -1,11%

USD/CAD 1,11 -0,12% 1,16% 1450 -

USD/CNY 6,05 -0,05% -0,02%

1400

HedTb Brent, USD/6app. (ICE) 107,88 0,28% 1,31%

HedTb WTI, USD/6app. (NY-

MEX) 96,64 -0,70% 2,41%

HaT. ra3, USD/mIn BTU (ICE) 5,18 9,56% 19,79%

3050710, USD/yHU. (CME) 1268,64 0,37% 1,22% 1350

J
cepebpo, USD/yHu. (CME) 19,86 -0,65% -1,97% oé',
——EMA(50) ——EMA(200)
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MaKpOBKOHOMMLIECKaFl CTaTUCTUKaA

Jata Bpema CrtpaHa lNoKka3saTtenb MNepuwog Pakt [Mpea. [lNepecm.
23au8  11:58 FR WNHAEeKC fenoBoi akTMBHOCTY B Npom. npeagapuT. (PMI Manufacturing A) fuB 48,8 47,0

23a4B  11:58 FR MHAEKC 4en0BOM aKTMBHOCTU B cdhepe ycayr npeasaput. (PMI Services A) AuB 48,6 47,8

23 a4 12:28 DE MHAEKC fe10BOM aKTMBHOCTM B NpoM. npeasapuT. (PMI Manufacturing A) AuB 56,3 54,3

23 au8  12:28 DE MHAEKC fenoBoi aKTMBHOCTU B cdepe ycayr npeasapuT. (PMI Services A) AHB 53,6 53,5

23aHB  12:58 EZ WHAEKC AenoBoi aKTMBHOCTM B NpoM. NpeasapuT. (PMI Manufacturing A) AnB 53,9 52,7

23 aHB  12:58 EZ NHAeKe flenoBoii aktMBHOCTU B chepe yenyr npeagaput. (PMI Services A) B 51,9 51,0

23 a4 12:58 EZ MHAEKC 4e10BOM aKTMBHOCTM KOMMO3UTH. npeagapuT. (PMI Composite A) AuB 53,2 52,1

23 a4 13:00 EZ CuyeT TeKyLMX OnepaLuii CE30HHO CKOPPEKT., MAPA. eBpo (Current account sa) Hos 23,5 21,8 22,2
23aHB  13:00 EZ CuyeT TeKyLUMX ONEPaL il CE30HHO HECKOPPEKT., MApA,. eBpo (Current account nsa) Hoa 274 26,2 26,6
23 auB  15:00 BR NHpaeke noTpeb. ueH 3a 1/2 mec. m/m, % (IPCA-15 - Extended National CPI m/m) fHB 0,67 0,75

23a48  15:00 RU MexayHapoaH. pesepsbl, S mapa,. (Central Bank reserves) po 17 aus. 498,8 499,1

23auB  17:30 US MepsuyHan 6e3paboTvua, ic. (Initial jobless claims) no 18 aHB. 326 326 325
23au8  17:30 US Lnawanca 6e3pabomua, maH. (Continuing claims) po 11 aue. 3,056 3,030 3,022
23a48  17:30 CA Po3HMYHble Npoaaxu m/m, % (Retail sales m/m) Hos 0,6 -0,1

23a4B  18:00 US HAEKC LeH Ha )unbe m/m, % (FHFA home price m/m) Hos 0,1 0,5 0,5
23 a8 18:00 US MHAEKe ueH Ha xunbe r/r, % (FHFA home price y/y) Hos 7,6 8,2

23848 19:00 US WHAEKC onepex. HanKatopos m/m, % (Leading indicators m/m) Oek 0,1 0,8 1,0
23a4B  19:00 US MpoAakM Ha BTOPUYHOM PbIHKE KuUabA, MAH. (Existing home sales) Jek 4,87 4,90 4,82
23 aHB  19:00 US MpoAakv Ha BTOPUUYHOM pbiHKe Xuaba M/M, % (Existing home sales m/m) [Jek 1,0 -4,3 -59
23aHB  19:30 US 3anacol rasa: Hea/Hea, mapga,. Ky6. ¢ (EIA weekly natural gas) no 17 sue.  -107 -287

23848 20:00 US 3anacbl HedTv: Hea/Hen, maH. 6app. (EIA weekly crude stocks) po 17 auB. 0,990 -7,658

23 aH8  20:00 US 3anacbl 6eH3unHa: Hea/Hen, maH. 6app. (EIA weekly gasoline stocks) no17 swe. 2,123 6,183

23 aHB  20:00 US 3anacbl AucTAN.: Hea/Hes, MaH. 6app. (EIA weekly dist stocks) fo 17 awe. -3.212 -1,023

23 aH8  20:00 US 3anacbl Hed B KywwiuHre: Hea/Hea, maH. 6app. (EIA weekly crude Cushing) pol7 sue. 0,722 0,145

24au8  15:30 IN 30/10TOBaNIOTH. pe3epsbl, S Mapa,. (Foreign reserves) 80 17 aHB. 293,29

2448 16:30 BR Cyet TekyLuMx onepaumii, S mapa. (Current account) Jek -5,1

24848 1730 CA MHAaeKc noTpebuT. ueH m/m, % (CPI m/m) ek

24848 17:30 CA MHaeke notpebuT. ueH r/r, % (CPIy/y) [llek 0,9

2448 17:30 CA MHAeKke noTpebuT. ueH 6azosblit m/m, % (CPI core m/m) [Jek -0,1

24au8  17:30 CA MHaeKkc noTpebur. ueH 6aszosbii 1/r, % (CPI core y/y) ek 1,1

24 au8  19:30 US MHAaeke onepex. nHamkatopos ECRI WLI (ECRI U.S. Weekly Leading Index) A0 17 faHB. 134,5

24 an8  19:30 US MHaeke onepex. nHamkatopos ECRI WLI r/r, % (ECRI Weekly Leading Index y/y) A0 17 aH.. 3,7

27 suB  3:50 JP Toprosbivi 6anaHc, mapa,. ueH (Trade balance total) Oek -1292,9

27aH8  3:50 JP O6bem akcnopTa r/r, % (Exports y/y) Oex 18,4

27 aHB  3:50 JP 06bem umnoprTa r/r, % (Imports y/y) [lek 21,1

27 sau8  13:00 DE MHAeKc 3KoH. oxuganuit IFO (IFO expectations) fiHB 107,4

27 auB  13:00 DE MHaeke aenosoro knumara IFO (IFO business climate) flus 109,5

27 av8  13:00 DE MHaeke Tekywmx ycnosuii IFO (IFO current conditions) flus 1116

27 a8 19:00 US Mpogakun HoBoro Kunbs, MaH. (New home sales) [Jek 0,464

27 a8 19:00 US Npoaasku HoBOTO kunba m/m, % (New home sales m/m) [Jek -2,1

27 aHB : RU YpoBgeHb 6e3pabotnubl, % (Unemployment rate) [Jek 54

28 a8 13:30 GB BB npeagapuT. k8/k8, % (GDP q/q A) 4 kB. 0,8

28 aHB 13:30 GB BB npeggapur. r/r, % (GDP y/y A) 4 k8. 1,9

28 aHB 1645 US Po3HuWuHble npogaxu cetn ICSC Hea/Hea, % (ICSC chain store sales w/w) £0 18 aHB. -19

28 aHB  16:45 US Po3HuyHble npogaxu cem ICSC r/r, % (ICSC chain store sales y/y) £0 18 saHs. 0,9

28 a4B  17:30 US 3aKa3bl Ha TOBapbl 4J/1UT. N0/1b3. M/M, % (Durable goods orders m/m) [Oek 3,4

28 aH8  17:30 US 3aKasbl Ha TOB. A/1UT. NO/b3. 6€3. TpaHcn. m/m, % (Durable goods ex transp) [Oek 1,2

28 AaHB 1755 US Redbook: po3HuuHble npogaku m/m, % (Redbook m/m) £0 18 aHB. -0,2

28 auB  17:55 US Redbook: po3HuuHbie npogakv r/r, % (Redbook y/y) 10 18 aHB. 3,1

28 aHB  18:00 US MHAEKC LeH Ha xunbe S&P/Case-Shiller 20 m/m, % (S&P/Case-Shiller 20 m/m) Hosa 0,2

28 aHB  19:00 US MHaeke noTpeb. gosepus (Consumer confidence) fHB 78,1

29aH8  11:00 DE WHaeke notpebut. gosepua GfK (GfK consumer sentiment) des 7,6

29 aHB  23:00 US CraBka ®PC (FOMC interest rate decision) -

30sH8 13:30 GB MoTpeb. KpeanTosarue, £ mapga. (BoE consumer credit) [Oek 0,630

30aH8 13:30 GB YucToe KpeauT-1e Ha NOKynKy xunbs, £ mapa. (Mortgage lending) [ek 0,900

30sH8  13:30 GB Of06p. 3asBKM Ha XUAULLHbIE KpeauTsl, Teic. (Mortgage approvals) [ek 70,76

30sH48  17:00 DE NHAeKe noTpebuT. ueH npeasaput. m/m, % (CPI m/m P) AHB 0,4
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MHuBecTumMoHHaa koMmnauuma bOA

KnueHTCkn otaen

client@bfa.ru

197101, CaHkT-MeTepbypr,

MeTporpaackas Hab., 4. 36, nuT. A, 6/u «JINHKOP»
Ten.: +7 (812) 329 81 81 (ocHOBHOW)

dakc: +7 (812) 329 81 80
info@bfa.ru
www.broker.bfa.ru

OTaen 6pokepcKux onepauum

UBaHoB Hukonamn
HayanbHUK oTaena

Tpadumos NMNasen
crneymanuct

BbaHk BDA

npsamon +7 (812) 329 81 99

nob. 1888
n.ivanov@bfa.ru

no6. 1899
a.trafimov@bfa.ru

197101, CankT-lMNeTepbypr,

MeTporpaackas Hab., 4. 36, nuT. A, 6/u «JINHKOP»
Ten.: +7 (812) 458-54-54 (ocHoBHOM)

dakc: +7 (812) 458-54-54
mail@bfa.ru
www.bfa.ru

AHanuTuuyeckum otgen

research@bfa.ru

LllekuHa EneHa
HayanbHUK OTAeNna

Kpocc AHHa
crneymanmnct

Kapa6aHoBa ApuHa
cneunanuct

YnpaBsieHue gunvHra

npsimon +7 (812) 329 81 71
nob. 1874
e.schekina@bfa.ru

no6. 1887
a.kross@bfa.ru

no6. 1873
a.karabanova@bfa.ru

LWeBuosB MNaBen
HayaNbHWUK yrnpaBrieHns

OTpen npopax

[o6. 1195
p.shevtsov@bfa.ru

Knpko KOHCTaHTUH
HayanbHWK oTAena

OTaen pbiIHKOB aKLUM

npsmon +7 (812) 326 93 61
no6. 1337
k.kirko@bfa.ru

npsmont +7 (812) 329 81 92

MouceeB Anekcei
3aMecTUTe b HavyabHUKA
oTaena

XXpaaHoB AMutpuin
BeAyLWMiA aHaNnTUK

HoBo)xunos fikoB
aHannTuK

OHukcuMmoBa HOnusa
aHannTuK

NMpyaHukosa JlrogMuna
cneumanucT no dGuHaHCoOBOMY
MOoZEeNMPOBaHUIO

MMywko AnekcaHpap
cTaxep

no6. 1286
a.moiseev@bfa.ru

nob6. 1241
d.zhdanov@bfa.ru

[o6. 1222
j.novozhilov@bfa.ru

no6. 1281
j.oniximova@bfa.ru

no6. 1154
|.prudnikova@bfa.ru

a.glushko@bfa.ru

®dununan "Maseneukun” banka BOA

B . MockBa

115054, Mocksa,

KocmomamuaHckas Hab., a. 52, ctpoeHue 5,

6/u «Riverside Towers»

Ten.: +7 (495) 662-63-63 (0oCHOBHOW)

dakc: +7 (495) 662-63-64
moscow@bfa.ru

BbopTteiuyk laHuun
BULE-NPE3UAEHT, ANPEKTOP
npeacTaBUTENbCTBA

Nop6yHoB Muxaun
BULE-Npe3naeHT

no6. 1601

d.borteychuk@bfa.ru

£o6. 1650
m.gorbunov@bfa.ru

HepymoB AMUTpUi
HayaslbHWK oTaena

lupokos CtaHucnas
Tpenaep

no6. 1092
d.nedumov@bfa.ru

no6. 1053
s.shirokov@bfa.ru

OTAen ToBapHbIX PbIHKOB

HapopoBbiii PomaH
HayasbHWK oTaena

KasaHueB Cepre#
Tpenaep

npsamon +7 (812) 329 81 98
no6. 1144
r.narodovyy@bfa.ru

nob. 1168
s.kazantsev@bfa.ru

OTAaen gunepcKkux onepauum

Bo3HbI Anekcen
HayanbHuK oTaena

Asyraes PomaH
rnaBHbIN cneunanncT

no6. 1010
a.voznyi@bfa.ru

[06. 1032
r.dzugaev@bfa.ru

OTAen AeHEeXXHOro M BaJIlnTHOro pbiHKOB

Typaes OAMutpui
HauaneHuk oTaena

OneiiHuk Nasen
rnaBHbIN cneunanucT

no6. 1157
d.turaev@bfa.ru

no6. 1098
p.oleynik@bfa.ru

HacToawunii JoOKyMeHT NoAroToBneH aHanutndyecknm otaenom OAO «baHk BOA» 1 HOCUT UCKOYUTENTBHO MH(OPMALIMOHHbIN XapaKTep.
Bce oueHKW M MHEHUS, BblCKa3aHHble B OTYETE, NpeAcTaBnatoT cobon He3aBMCMMOe CYXAEeHWEe aHaNIUTMKOB Ha AaTy BbIXOAa OT4eTa.
Bo3HarpaxaeHne aBTOpOB OTYETa HU MPSIMbIM, HX KOCBEHHbIM 06pa30M He yBSA3aHO C NpeAcTaBfeHHbIMU B 0THeTe ToukaMn 3peHms. OAO
«BbaHk BOA» ocTaBnseT 3a o601 NpaBo N3MEHATb BbiCKa3aHHbIe OLEHKU U MHeHWs B toboe Bpemsa 6e3 npeaBapuTebHOr0 yBeAOMIEHNS.
NHdopmaums, cogepxallasncs B oT4eTe, NosyyeHa M3 MICTOYHUKOB, NPU3HaBaeMbIX HaMW AOCTOBEPHbBIMUW, OAHAKO HE CYLLEeCTBYET HUKaKMX
rapaHTUi, 4YTo yKasaHHasa MH@OpMauns SBASETCA MOMHON U TOYHON, N, COOTBETCTBEHHO, OHA He A0J/HKHa pacCcMaTpMBaTbCa Kak nosHas
N TouHasa. Mbl octaBnsieM 3a coboli npaBo He 06HOBNAATL MHMOPMALMIO HA OCHOBE HOBbIX A@HHbIX MO0 MOMHOCTBIO OTKas3aTbCs OT ee
ocseleHns. OAO «baHk BOA» 1 ero cOTpyAHMKM MOTYT MHBECTUPOBATb, BbICTYNaTb MapKeT-MeNKepoM MAn CoOBepLlaTb UHble CAENKM B
KayecTBe npuMHunnana c UHBECTULMOHHBIMU MHCTPYMEHTaMM, yNoMsiHy TbiMu B HacTosiweM otyeTe. OAO «baHk BOA» NpoBOANT BHYTPEHHIOK
NOSINTUKY, HANPaB/IEHHYIO Ha NpeAoTBpaLLEHME NOTEHLMANbHbLIX KOHPANKTOB NHTepecoB. OAO «BbaHk BOA» 1 ero COTpyAHWKM HE HecyT
OTBETCTBEHHOCTU3aNpPAMONUINKOCBEHHbINYLLEepP6,HacTyNMBLUMIABPE3YNbTaTENCNO/Ib30BaHNAHACTOA e Nybankaunnmmnneecogepx aHus.
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