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3akp.

MMBbB 1449.74
PTC 1393.57
MSCI Russia 761.58
MSCI EM 991.52
S&P 500 1775.50
DJI 15739.43
FTSE 100 6445.25
DAX 30 9017.00
NIKKEI 225 15341.82
SSE Composite (09:00 MCK) 2203.42
VIX 15.54

3akp.
UST2YTM, % 0.33
UST10YTM, % 2.88
UST 10 - TIPS 10, 6.n. 0.72
iTraxx Crossover Europe 5Y, 6.n. 50.33
Russia 30 YTM, % 4.15
Russia 5Y CDS, 6.n. 165.89
Libor 3m USD, % 0.24
Libor 12m USD, % 0.58
USD/RUB NDF 3m, % 6.43
USD/RUB NDF 12m, % 6.35
RUB overnight, % 5.80
Mosprime 3m, % 7.01

3akKp.
USD/RUB LB 32.73
EUR/RUB LB 45.04
Kop3uHa (EUR+USD)/RUB 38.31
USD Index 80.21
EUR/USD 1.38
usD/IPY 103.36
GBP/USD 1.63
AUD/USD 0.89
USD/CAD 1.06
USD/CNY 6.07

3akp.
HedTb Brent, USD/6app. (ICE) 108.67
HedTb WTI, USD/6app. (NYMEX) 97.50
HaT. ra3, USD/mIn BTU (ICE) 4.41
3051070, USD/yHu,. (CME) 1223.60
cepebpo, USD/yHu. (CME) 19.45
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PbIHOK aKuui

B ueTBepr, 12 aekabpa, nHagekc MMBB aBaxabl — Ha CTapTe TOProB U BO BTOPOW
NofIOBUHE AHA — onycKanca Ao 200-AHEBHOW 3KCMOHEHLMANbHOM CKO/b3ALLen
cpeaHeit (1445 nyHkTOB), HO 06a pasa OT Hee pa3BoOpayMBascA BBepx. [epBbii
OTCKOK OKOJ10 NONYAHA OCTaHOBW/ICA Ha OTMeTKe 1458 NyHKTOB, BTOPOM K 3aKpbITUIO
nogHAN nHgekc ao 1449,74 (-1,02%).

B ayTcangepax gHA anektposHepreTuka (OMK-2, Poccetn, ®CK E3C, MocdHepro) u
AJIPOCA. B nepBoMm 3LwenoHe onepexKalowmmmn TeMnaMmm n Ha yBeanynBLLINXCA NO
CpaBHEHMIO C NpeablAYWMMU ABYMA CECCUAMU 0O6bEMaX CHUNKANUCL KOTUPOBKM
akumin TA3MPOMa 1 06bi4kn CoepbaHKa. Bbipocain npoTus pbiHKa akumn Merad®oHa,
Cuctembl, AspodnoTa.

B EBpone HeoXWAAHHO c/abblMM OKa3annUCb OKTABPbCKME [JaHHble no
npomnpoussoactsy (-1,1% m/m wu Bcero +0,2% r/r). Tnasa ELUBE M.Adparn 8
BbICTYN/IEHUW NOBTOPAJ TE3UCHI, 3ByYaBLIMe U paHee. [1o ero MHeHUto, B EBpo30oHe
HeT aednaumm, a npu HeobXxoAMMOCTU PErynaTop CMOMKeT NpesoTBPaTUTb
AanbHellwee 3amegneHune UeH. Ecam ke cuTyaums € MKBMAHOCTbIO noTpebyeT
«HoBoro LTRO», ELLB byaeT cTpemuTbes, 4TOObI HA 3TOT pa3 cpeAcTBa NOCTYNUIM B
peanbHy SKOHOMMUKY.

B CLUA pe3Kkuit poCcT Yncia nepBuYHbIX 3aABOK Ha nocobue no 6espaboTuue (+68
ThIC. MPM NporHo3e +20 TbiC.) CHOBa MOCTaBM/ MOA BOMNPOC YCTOMYMBOCTb YNyULIEHUA
CUTyauun Ha pbiHKe Tpyga. OAHAKO PO3HUYHbIE MPOAAXKM B HOABPE KaK B LLesIoMm,
Tak U 6e3 yyeTa aBTOMOOWNEN BbIPOC/AWU BbilIE OXWUAAHWUK, U Ha 3TOM ¢OHe
aMEPUKAHCKNE UHAEKCHI NPOLOMKUAN CHUKeHWe. OTCKOK BBEPX, HAMETUBLUMINCA B
cepeamHe ceccum, 40 3aKpbITUA yAEpKaTb He yAanoch. Hanbonblime notepun noHec
DJIA (0,66%), S&P 500 TaKxe 06HOBWUA MUHUMYM C NEPBOM NONOBUHBI HOABPA.

K yTpy cuTyauma Ha pbiHKax akLuin cTana meHee onpegeneHHon. AnoHckuin Nikkei
225 npubaBnset okono 1% Ha doHe nafeHua MeHbl A0 NATUAETHErO MUHUMYMa
oTHocuTenbHo gonnapa CLUA. Takxke B «natoce» Asctpanua (All Ordinaries +0,6%),
Ha pa3BMBaOLLMXCA PbIHKAX A3UM AMHAMWKa pasHOHaNpaB/ieHHas, y 60abWNHCTBA
WHAEKCoB abCoNOTHOE U3MEHEHME He NpeBbIWaeT NOAYNPOLEHTa.

Ha pasHoHanpaBneHHOM BHelwHem ¢oHe uMHAekc MMBB, yaepKaBlwuiics BYepa
Bblwe 200-aHeBHOW EMA, cerogHs pasBepHETCA OT Hee BBEPX WM MOAHUMETCA
B pavioH 1460 nyHkTOoB. LWTYypm MakcumymoB Henenu B palioHe 1470 nyHKTOB
cerofHAa manosepoAaTeH. baHk Poccuu cerogHa npoBoauT nocieaHee B 3TOM rogy
3acefaHune, HO Ha GOHe YCKOPUBLLENCA UHOAALMNMN OXKUAATb CHUKEHWUA CTABOK YiKe
He npuxoauTcs.

[JHeBHOM rpadmk nHaekca MMBBE
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13 pekabpa 2013 ExxeAHEBHbIN 0630p: PbIHOK aKLUA

MaKposaKoHoOMMYEeCKasa CTAaTUCTUKA

[Oata Bpema CrtpaHa MNokasaTenb MNepuoa ®Pakr [Mpea. MNepecm.
12 pex 4:30 AU YposeHb 6e3paboTtnubl, % (Unemployment rate) Hos 5.8 5.7

12 gek 430 AU Yucno 3aHaATbIX M/Mm, Toic. (Employment change m/m) Hos 21000 1100 -700
12 pex 14:00 EZ Mpombiwn. nponssoacTso M/M, % (Industrial production m/m) Okt -1.1 -0.5 -0.2
12 pex 14:00 EZ Mpombiw . npounssoactso r/r, % (Industrial production y/y) OKT 0.2 11 0.2
12 pex 15:00 BR Po3HuuHble npogaxm m/m, % (Retail sales m/m) OKT 0.2 0.5

12 pex 16:00 IN Mpom. npoussoactBo m/m, % (Industrial production m/m) OKT -1.8 2.0

12 pex 17:30 US MepBuyHan 6e3pabotnua, Toic. (Initial jobless claims) po 07 pek. 368 298 300
12 pex 17:30 US Onawasnca 6espabotnua, maH. (Continuing claims) po30Hoa. 2791 2744 2.751
12 pex 17:30 US Po3HuuHbIE Npoaaku m/m, % (Retail sales m/m) Hoa 0.7 0.4 0.6
12 pex 17:30 US Po3HMuHble Npoaaxn 6e3 asTomobuneit m/m, % (Retail sales ex autos m/m) Hos 0.4 0.2 0.5
12 pex 17:30 US LleHbl akcnopTa m/m, % Export prices m/m) Hos 0.1 -0.5 -0.6
12 pex 17:30 US LleHbl umnopTa m/m, % (Import prices m/m) Hos -0.6 -0.7 -0.6
12 pex 19:00 US Mpows3s. 3anacskl Mm/m, % (Business Inventories m/m) OKT 0.7 0.6

12 pek 19:30 US 3anachl rasa: Heg/Hea, Mapa. Ky6. ¢ (EIA weekly natural gas) Ao 06 gek.  -81 -162

13 pex 8:30 JP 3arpy3ka npouss. mowHocTei m/m, % (Capacity utilization m/m) OKT 1.2 1.2

13 pex 8:30 JP Mpom. nponsBoACcTBO OKOHYaT. M/M, % (Industrial production m/m F) OKT 1.0 0.5

13 pex 11:00 DE OnToBble LeHbl M/M, % (Wholesale price index m/m) Hoa -1.0

13 pex 11:00 DE OnTosble ueHbl 1/, % (Wholesale price index y/y) Hos -2.7

13 pek 15:30 IN 3010ToBaNOTH. pe3epsbl, S mapa. (Foreign reserves) £0 06 aek. 291.30

13 pgek 17:30 US NHaekc ueH npownss. m/m, % (PP m/m) Hosa -0.2

13 pex 17:30 US WHaexc ueH npouss. r/r, % (PPl y/y) Hos 0.3

13 pgek 17:30 US MHAeKe LeH npounss. 6a3osblit m/m, % (PPl core m/m) Hoa 0.2

13 pek 17:30 US NHaeKc ueH npoun3ss. 6a308bil r/r, % (PPl core y/y) Hos 1.4

13 gek 19:30 US NHaekc onepex. niamnkatopos ECRI WLI (ECRI U.S. Weekly Leading Index) £0 06 fek. 132.8

13 pek 19:30 US WHaekc onepex. niaukatopos ECRI WLI r/r, % (ECRI Weekly Leading Index y/y) £o 06 pek. 2.9

17 pex 13:30 GB MHAeKe noTpebut. ueH m/m, % (CP1 m/m) Hosa 0.1

17 pex  13:30 GB NHAaexe noTpebuT. ueH r/r, % (CPIy/y) Hos 2.2

17 pex 13:30 GB WHAeKc ueH npoussoamt. m/m, % (PPl output m/m) Hos -0.3

17 pek 13:30 GB WHaekc ueH npomssoaut. r/r, % (PPl output y/y) Hos 0.8

17 pex 13:30 GB WHAEKC LeH npon3eoauT. 6a3osblit m/m, % (PPl core output m/m) Hosa 0.1

17 pek 13:30 GB MHAeKc LeH nponssoamT. 6a3osbliii r/r, % (PPI core output y/y) Hosa 0.9

17 pex 13:30 GB MHAEKC LieH Npon3BoAuT. Ha dakTopbl Npoun3s-8a m/m, % (PPl input m/m) Hos -0.6

17 pex 13:30 GB MHZAEKC LeH npon3soauT. Ha dakTopbl npounse-sa r/r, % (PPlinput y/y) Hos -0.3

17 pek 14:00 DE WHAEKC 3KoH. oxunaaHuin ZEW (ZEW Survey —economic sentiment) Jek 54.6

17 pex 14:00 DE UHAeKe Tekywmnx ycnosuii ZEW (ZEW Survey —current conditions) Oex 28.7

17 pex 14:00 EZ NHaeKc notpebur. ueH m/m, % (CP1 m/m) Hosa -0.1

17 pex 14:00 EZ NHAeKc noTpebuT. ueH r/r, % (CP1y/y) Hos 0.9

17 pex 14:00 EZ NHaekc noTpebuT. ueH 6e3 nposos./aHep. m/m, % (CPIl ex food / energy m/m) Hos 0.1

17 pex 14:00 EZ MHAeke noTpebuT. ueH 6e3 npoaos./aHep. r/r, % (CPl ex food / energy y/y) Hosn 1.0

17 pek  16:45 US Po3HUuHbIe Npoaaku cetm ICSC Hea/Hea, % (ICSC chain store sales w/w) Ao 07 pek. -1.6

17 pex 16:45 US Po3HuMuHble npogaxu cetn ICSC r/r, % (ICSC chain store sales y/y) £0 07 pex. 1.5

17 pex 17:30 US NHaekc noTpeb. ueH m/m, % (CPI m/m) Hos -0.1

17 pex 17:30 US NHaexc notpeb. ueH r/r, % (CPly/ly) Hosa 1.0

17 pek  17:30 US MHaeke noTpeb. ueH 6e3 npoaos./aHep. m/m, % (CP1 ex food / energy m/m) Hos 0.1

17 pex  17:30 US NHaexc notpeb. ueH 6e3 npoaos./aHep. r/r, % (CPl ex food / energy y/y) Hos 1.7

17 pex 17:30 US CyeT TekyLMx onepauuii, S mapga. (Current account) 3 KB. -99

17 pex 17:55 US Redbook: po3HuuHble npogaxm m/m, % (Redbook m/m) 0o 07 pex. -1.5

17 pek 17:55 US Redbook: po3HuuHble npogaskm r/r, % (Redbook y/y) £0 07 pek. 2.6

18 gex 13:00 DE NHAeKc 3KoH. oxuaanmuit IFO (IFO expectations) ek 106.3

18 pex 13:00 DE NHpaexc aenosoro knumara IFO (IFO business climate) Oek 109.3

18 pex 13:00 DE WHpaeke Terywmx yenosuii IFO (IFO current conditions) Oek 112.2

18 pex 13:30 GB YpoBeHb 6e3pabotnubl, % (ILO Unemployment rate, 3M) Okt 7.6

18 pex 13:30 GB Yucno 6espaboTHbix m/m, Thic. (Jobless claims change m/m) Hos -41.7

18 pek 17:30 US PaspeLueHns Ha CTpouTenbeTso, MaH. (Building permits) Hosa 1.034

18 gex 17:30 US PaspelueHuns Ha cTpouTenbcteo m/m, % (Building permits m/m) Hos 6.2

18 pek 19:30 US 3anacbl HedpTn: Hea/Hen, maH. 6app. (EIA weekly crude stocks) 00 06 aek. -10.585

18 pex 19:30 US 3anacbl 6eH3unHa: Hea/Hen, maH. 6app. (EIA weekly gasoline stocks) 80 06 aek. 6.717

18 pex 19:30 US 3anacbl AUCTUAN.: Hep/Hen, MaH. 6app. (EIA weekly dist stocks) 00 06 aek. 4541

18 pex 19:30 US 3anacbl Hed™ B KywuHre: Hea/Hea, maH. 6app. (EIA weekly crude Cushing) 00 06 gek. 0.625
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HacToswwmin [OKYMEHT noarotosneH aHanutudeckum otaenom OAO «BbaHK BOA» M HOCUT MCKAOUMTENBHO MHGOPMALMOHHBIN XapakTtep. Bce oueHKu
N MHeHUs, BbICKa3aHHble B OTYeTe, MPEACTaBAAOT CO6OV He3aBUCMMOE CyXAeHWe aHa/JMTMKOB Ha AaTy Bbixoda OTYeTa. BosHarpaaeHwe aBTOpoB
oTYeTa HW MPAMbIM, HU KOCBEHHbIM 06PAa3OM He yBA3aHO C MPEACTaBAEHHbIMM B OTYeTe Toukamu 3peHus. OAO «baHk BOA» octassiser 3a coboi npaso
M3MEeHATb BbICKa3aHHbIE OLEHKM U MHeHUs B Ntoboe Bpems 6e3 npeaBapuTeNnbHOTo yBesomaeHus. NHPopmauusa, cosepikallanca B OTYeTe, NMONyYeHa W3
MCTOYHWMKOB, MPWU3HABAaEMbIX HAMM LOCTOBEPHbLIMM, OAHAKO HEe CYLLECTBYET HUKaKWX rapaHTWi, YTO yKasaHHas MHOOPMALMA ABAAETCA MOJHON U TOYHOW,
1, COOTBETCTBEHHO, OHA HE AO/KHA PACCMATPMBATLCA Kak MOMHAA M ToyHas. Mbl ocTaBnsem 3a coboil NpaBo He OGHOBAATb MHPOPMALMIO Ha OCHOBe
HOBbIX JaHHbIX M60 MOAHOCTLIO OTKasaTbeA OT ee ocselleHus. OAO «baHK BOA» M ero cOTPyAHUKM MOTYT MHBECTMPOBATb, BbICTYNaTb MapKeT-MeMKepom
WM COBepLIaTb WHble CAENKM B KayecTBe MPUHLMNANA C MHBECTULIMOHHBIMU MHCTPYMEHTaMM, YNOMAHYTbIMM B HacToslwem otdete. OAO «BaHK BOA»
NPOBOAMT BHYTPEHHIO MOAWTUKY, HAMpPaBlEHHYI Ha MpefoTBpalleHue MoTeHUManbHbIX KoHbAMKTOB MHTepecoB. OAO «baHk BOA» U ero coTpyaHWMKU
He HecyT OTBETCTBEHHOCTW 33 NPAMOW WM KOCBEHHbIW yLiep6, HacTynuBLUKMIA B pe3ynbTaTe WUCMOb30BaHWUA HACTOALWEN Ny6AMKaLMM UAU ee COAepKaHuA.
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